MOCDOIUITH ATEHTCTBO 11 ceHmA6ps 2017 a.

Kpamkuli 0630p pbiHka o6auzayuli Flopodckozo obauzayuoHHo20 (8HympeHHe20) 3alima MocKebl
c4 no 8 ceHmabpsa 2017 200a

ITo uroram ToproB OI'O(B)3 Mockssl Ha [TAO «MockoBckast 6upska» 3a nepuos ¢ 4 mo 8 ceHTsIopss 00beM TOPTroB B
peXUMe OCHOBHBIX TOProB coctaBuil 198,91 muH. pyOineli, yBenuuuBmuch Ha 157,12 MiH. pyOJieii o CpaBHEHHIO C aHAJIOTH Y-
HBIM ITOKa3aTeJIeM MPEeabIIyIIero mepruomaa.

B peskume meperoBopHEIX CIEIIOK TOPTOB HE OBLIO.

3a mpomennyo HeJIeJIiro 00beM TOPTrOB COCTABHII:

- B cermeHTe OI'O(B)3 MockBsl co cpokoM mnoramenust oT 1 roga 1o 3 ser — 38,4 % oT cymMMapHOro o6bemMa TOpros
OI'O(B)3 MockBbl. CpelHEB3BELLIEHHAs JOXOAHOCTh BCEX COBEPIIECHHBIX CAEIOK B JaHHOM cerMeHnTe OI'O(B)3 MockBhl cocTa-
Buna 8,09 % rogoBbIX, YBEIWYHUBIIMCH Ha 3 O.11. ;

- B cermeHTte OI'O(B)3 MockBHI co cpokoM morameHust ot 3 g0 6 jer — 61,6 % oT cymMMapHOro o0beMa TOProB
OI'O(B)3 Mocksbl. CpenHeB3BeUIEHHAs] JOXOTHOCTh BCEX COBEPIISHHBIX cAeioK B JaHHOM cermeHTe OI'O(B)3 MockBHI cocra-
Buia 8,05 % rogoBBIX, YMEHBIIUBIIKUCEH HA 27 O.11.

N3meHeHMne 3HaueHnit nHaekcos ONO(B)3 Mocksbl 1 OP3 no cpoKam NorawieHus U CNp3aa MeXXay HUMu

c 1 no 8 ceHTaAbpa 2017 ropa cnpag, 6.n.
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*PacyeT uHaekcos Od3 6e3 yyeta 061Mraumin ¢ neEpeEMEeHHbIM KYMOHHbIM A0X0A0M

CpennenneBHo# 00beM ToproB peiHka OT'O(B)3 MockBbI 32 Henento coctaBril 39,78 MuTH. pyOsieid, yBEITHYUBIIUCH Ha
31,42 maH. py6eii o cpaBHEHHUIO C aHAJIOTUYHBIM TOKa3aTelleM MPeabIayIero nepuoia.

O6bem ToproB B pexxume PEITO u PETIO ¢ IIK ¢ OI'O(B)3 MockBbl 3a Henemo yBenuawics ¢ 0,28 mupa. pyoneit no
0,32 mapa. pyOneii.

0O6bem Topros no eBbinyckam OFO(B)3 Mockebl Ha MAO "MockoBckasa buprka"
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ITo utoram toproB 8 ceHtsiops 2017 roma moxoxHoctH BbiyckoB OI'O(B)3 MOCKBBI OKa3aJIlCh UIACHTUYHBIMU U CO-
craBuiu 8,09 % rogoeix. Crpaasl 1oxoaHoct BeimyckoB OI'O(B)3 Mockssl k BeilTyckaM O®3 ¢ aHaJIOTUYHBIMH ITOKa3aTelsI-
MU JFOpaiiu cocTaBuiau 1 0.m. 1 52 6.1. COOTBETCTBEHHO.

YpOBHM cpeaHeB3BELLEHHbIX A0X04HOCTEN No Bbinyckam OFO(B)3 MocKebl 1 cnp3ga K aHanoram 093

Bbinyck OrO(B)3 Mocksbl RU27066MOS0 RU32048MOS0
[laTa noraweHus 23 HoA 18 11 nioH 22
O61bem B obpalLeHumn, mapa.pyb. 4,35 30,00
[iopaumsa, net 1,1 4,1
[oxoaHocTb, % rogoBbix 8,09 8,09
M3meHeHue 3a nepmoa 01/09/17 - 08/09/17, % roposbix 0,13 -0,10
Cnpag Kk aHanory O®3 08/09/17 r., 6.n. 1 52

Fpaduk apdekTnBHOI AoxoaHocTn OFO(B)3 MockBbli
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OuHamuKka goxogHocTtu Bbinyckos OF0(B)3 MocKBbli

AuvHamuka goxoaHoctn RU32048MOS0 n 26209RMFS u cnpaaa mexay
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AunHamuka goxoaHoctu RU27066MOS0 n 24018RMFS u cnpapa mexxay

HumuK B 2016-2017 rr.
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AnHamuka craBok PEMO (MMBB o6auraumnmn) u MosPrime ON B 2016 - 2017 rogax, %
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[AnHaMmuKa n3meHeHUs cpeaHeB3BeLIEHHbIX AoxoaHocTel MHAeKcoB MosBonds, Cbonds-Muni,
1500 Cbonds-GBI RU u Cbonds IFX kK Hauany 2016 ropa B 6.n.
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[OuHamuKa Knouesoii ctaBku baHKa Poccum, ctaBok MosPrime Rate u NDF (1W), %
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OTyer MOArOTOBJICH HAa OCHOBE JAaHHBIX, MOJydeHHbIX 3 Bloomberg (2016 rox) m Reuters (2017 rox), a Takxke U3 pasiMYHBIX IyOJMYHBIX HMCTOYHUKOB

uHpopmanuu, pacyetsl — ['BY «MochuHareHTCTBOY.



